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NOTE: This is a single chapter excerpted from the book Performance Evaluation and Attribution of Security
Portfolios, made available for individual purchase. Additional chapters, as well as the entire book, may be
purchased separately.

Just how successful is that investment?  Measuring portfolio performance requires evaluation (measuring
portfolio results against benchmarks) and attribution (determining individual results of the portfolio's parts),  
In this book, a professor and an asset manager show readers how to use theories, applications, and real data
to understand these tools. Unlike others, Fischer and Wermers teach readers how to pick the theories and
applications that fit their specific needs.  With material inspired by the recent financial crisis, Fischer and
Wermers bring new clarity to defining investment success. 

Gives readers the theories and the empirical tools to handle their own data●

Features practice problems from the CFA Program curriculum.●
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From reader reviews:

Clarence Cobb:

As people who live in the actual modest era should be up-date about what going on or details even
knowledge to make these individuals keep up with the era and that is always change and advance. Some of
you maybe will update themselves by examining books. It is a good choice to suit your needs but the
problems coming to an individual is you don't know which one you should start with. This Chapter 011,
Indices and the Construction of Benchmarks is our recommendation to help you keep up with the world.
Why, because book serves what you want and want in this era.

Michael Rahn:

Now a day people that Living in the era exactly where everything reachable by connect with the internet and
the resources inside can be true or not involve people to be aware of each facts they get. How individuals to
be smart in acquiring any information nowadays? Of course the solution is reading a book. Examining a
book can help persons out of this uncertainty Information specifically this Chapter 011, Indices and the
Construction of Benchmarks book because book offers you rich details and knowledge. Of course the
information in this book hundred pct guarantees there is no doubt in it as you know.

Brooke Fisher:

Information is provisions for people to get better life, information these days can get by anyone at
everywhere. The information can be a understanding or any news even a problem. What people must be
consider when those information which is inside the former life are challenging be find than now is taking
seriously which one would work to believe or which one the resource are convinced. If you have the unstable
resource then you buy it as your main information there will be huge disadvantage for you. All those
possibilities will not happen with you if you take Chapter 011, Indices and the Construction of Benchmarks
as the daily resource information.

Irish Watts:

Chapter 011, Indices and the Construction of Benchmarks can be one of your basic books that are good idea.
We all recommend that straight away because this reserve has good vocabulary that could increase your
knowledge in language, easy to understand, bit entertaining but still delivering the information. The copy
writer giving his/her effort to get every word into delight arrangement in writing Chapter 011, Indices and
the Construction of Benchmarks but doesn't forget the main place, giving the reader the hottest and also
based confirm resource info that maybe you can be among it. This great information may drawn you into
brand-new stage of crucial contemplating.
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